A HYPERBOLIC SYSTEM AND THE COST OF THE NULL
CONTROLLABILITY FOR THE STOKES SYSTEM
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ABSTRACT. This paper is devoted to study the cost of the null controllability for the Stokes
system. Using the control transmutation method we show that the cost of driving the Stokes
system to rest at time T is of order /7, as in the case of the heat equation. For this to be
possible, we are led to study the exact controllability of one hyperbolic system with a resistance
term, which will be done under assumptions on the control region.

1. INTRODUCTION

Let Q ¢ RY (N > 1) be a bounded connected open set, whose boundary <2 is regular enough.
Let T > 0 and let w be a nonempty subsets of 2 which will usually be referred to as a control
domain. We will use the notation @ = Q x (0,7) and ¥ = 9Q x (0,7") and we will denote by
v(z) the outward normal to Q at the point x € 9.

Given ug € L?(Q), it is well-known (see [12], [13]) that there exists f € L?(w x (0,7)) such
that the associated solution v to the heat equation

vy — Av = fl, in Q,
v=20 on X, (1.1)
v(0) = v in
satisfies:
o(T) = 0. (1.2)

In other words, the heat equation is null controllable for any control domain and any initial data
vg € L%(Q). Moreover, one also has the following estimate:

1F1llr2@) < Chllvollrz), (1.3)

for a constant C,, the cost of controllability for the heat equation, of the form e€(2w)(1+1/T)

i.e., the heat equation has a cost of controllability of order eC/T,

As pointed out in [6] (see also [7], [21], [22], [27]), the main reason for the form of the constant
Cp, in (1.3) is due to the fact that the fundamental solution of the heat equation in R is given
by

1 ||

O(x,t) = Wefﬁ. (1.4)
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As in the case of the heat equation, if one now considers the Stokes system

Yy — Ay +Vp=gl, inQ,

divy =20 in @,
y=20 on 3, (1.5)
y(0) = yo in €,

it is also well-known (see, for instance, [9]) that, given yo € L?(Q) with div yo = 0, there exists
g € L?(w x (0,7)) such that the associated solution yo to (1.5) satisfies:

y(T) = 0.

Nevertheless, unlike the case of the heat equation, for the Stokes system, the known results in
the literature (for instance [9]) gives

ll91wllz2(@) < Csllyoll 2 (@), (1.6)

for a constant Cg, the cost of controllability for the Stokes equation, of the form eC(Q7w)(1+1/T4),

i.e., a cost of order eC/T,

Since the fundamental solutions of the heat and the Stokes system have, at least for N = 2,3,
the same behavior in time (see [16], [17], [25]), looking to (1.3) and (1.6), the following natural
question arises:

Question 1.1. Do the cost of the controllability for the heat equation and the Stokes system
have the same order in time?

When trying to answer Question 1.1, the first attempt is to analyze the different ways one
can prove (1.3) and (1.6). In fact, there exist at least two different ways one can prove (1.3), the
first one is based on spectral decompositions, the so-called Lebeau-Robbiano strategy (see [18]),
the second is based on the use of Carleman inequalities (see [12], [13]). For the Stokes system,
it seems that a Lebeau-Robbiano strategy is very difficult to prove, since one must deal with
the pressure, and the most known method used to prove (1.6) is based on Carleman inequalities
(see [9]).

The main difference when proving (1.3) and (1.6) by mean of Carleman inequalities are the
weights one must use. Indeed, for the heat equation the weights used are of the form

C/ T 1))

p(t) = HT 1) (1.7)

while for the Stokes system the weights are of the form

eC/(HHT-1)%)

p(t) = AT (1.8)

The reason why one has different weights for the Stokes system than for the heat equation is
due to the fact that one must deal with the pressure term in the first equation. If we were able
to use weights like (1.7) for the Stokes system then these two equations would have costs of
controllability of same order. However, a careful analysis of both proofs indicates that this is
not the case, but also gives hope, since the obstruction one has when dealing with the pressure
seems to be just technical.
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The main objective of this paper is to show that heat and the Stokes system have costs of
controllability of same order. Our strategy will not be based on the use of Carleman inequalities
but rather on the application of the Control Transmutation Method, shortly CTM. This method
is based on the idea that when faced with a new problem, one good strategy is try to reduce it
to a previously solved problem, or at least to a simpler one.

In order to use the CTM, we are led to study the null controllability of the following hyperbolic
system with a pressure term:

' —Au+Vp=nhl, inQ,
div u =0 in Q,
u=20 on X,
u(0) = v,/ (0) = u!  in Q.

The idea then is as follows. If one can show that system (1.9) is null controllable, then the
CTM can be applied in order to guarantee the null controllability for the Stokes system (1.5).
Moreover, if one knows the cost of controlling (1.9) then the cost of the controllability for (1.5)
is also known (see Theorem 4.2).

Concerning the controllability of (1.9), as far as we know, the only result available in the
literature is [24]. In her thesis, the author shows the exact controllability of (1.9) when the
control is acting on a part of the boundary. However, it seems that no controllability results
are known when the control is acting internally, i.e., acting on a part of the domain. The main
reason for this seems to be the fact that system (1.9) is not of Cauchy-Kowalewski type, which
makes impossible the use of Holgrem’s Theorem as in the case of the wave equation.

This paper is organized as follows. In section 2 we prove the internal null controllability of
(1.9), under geometrical restrictions on the control domain. In section 5, using the CTM, we
prove that system (1.5) has the same cost of controllability if the initial data is regular enough.
Finally, in section 6, we prove that we can take initial data less regular and still have the same
order of controllability for the Stokes system as for the heat equation.

(1.9)

2. A HYPERBOLIC SYSTEM WITH A PRESSURE TERM

This section is devoted to prove a null controllability result for the hyperbolic system (1.9).
This result will allow us to show, in the next section, the null controllability of the Stokes system
(1.5) and also get a precise estimate on the cost of this controllability.

During this paper, we assume that () is star-shaped with respect to the origin, i.e., there
exists v > 0 such that

z-v(x) >~v>0 on Vxe .

Given a point 2o € RV, we divide the boundary 99 into two pieces
0 = {x € 0, m(z) - v > 0} and 9N, = N\ 0N,
where m(x) = z — xg. We also define

R(zo) = max |m(z)]. (2.1)

Our control region w will be a nonempty subset of ) satisfying:

30 ¢ RY, 0 is a neighborhood of 9 and w = QN O. (2.2)
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We introduce
V= {veC§Q); divv=0}
and consider the following Banach spaces (provided with the topology of H}(Q)N, L*(Q)V,
L2()N and H1(Q)N | respectively):
V ={ue H}QV; div u=0},

H={uec L*(QV; divu=0,u-v=0ondQ},
Z ={ve L*(%)V; //v-z/dE:O},
b

W = closure of V in H-*(Q)".
Note that
W c{feH Y QN div f =0in D'(Q)}.
Given v’ € V and u! € H, we want to find h such that the solution u of

u' — Au+Vp=nhl, inQ,

divu=20 in Q,

u=20 on X,

u(0) = u, u/'(0) = u! in
satisfies:

w(T) =4/ (T) = 0.

Systems like (2.3) are simple models of dynamical elasticity for incompressible materials.
They also appear in coupled elasto-thermicity problems where one of the coupling parameter
(related to compressibility properties) tends to infinity (see [20]).

Concerning the existence and uniqueness of solution to (2.3), we have:

Theorem 2.1. Let (u®,ul,h) € V x H x L*(0,T; H). Then there exists a unique weak solution
u of the problem (2.3) such that

u e C([0,T];V)nC([0,T]; H)

and u satisfies:
Loy 1 o _1oqo 1409 ! /
Sl OFF -+ S} = Sl Gl + [ (h(s)of(@)mds, e € 0.7,
Moreover, the linear mapping
V x Hx LY0,T; H) — C([0,T); V) nC* ([0, T); H)

(uo,ul,f) — U

18 continuous.

Proof. Since the proof is performed using the standard Galerkin method and energy inequalities,
it will not be reproduced here. O
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Now, we focus on the null controllability problem for (2.3). As we will see (Theorem 4.2), the
null controllability for (2.3) is equivalent to a observability inequality its adjoint system
¢ —Ap+Vqg=0 in Q,
div ¢ =0 in Q,
=0 on X,
$(0) = ¢%, ¢'(0) = ¢" inQ,

(2.4)

where ¢ € H and ¢' € W.
In other words, to prove the null controllability of (2.3), it is sufficient to prove the existence
of a positive constant C such that

Ol <0 [ o, (25)
wx(0,7)
for all solutions of (2.4).

Remark 2.2. The solution ¢ of (2.4) is defined by transposition. More precisely, ¢ € L*(0,T; H)
is an ultra weak solution of (2.4) if

T
| 00 nO)mat =< 01 u0) >y (0O
for all h € L?(0,T : H), where u is the weak solution of

v —Au+Vp=h inQ,
div u=0 mn Q,
u =0 on X,
w(T)=0,u(T)=0 in Q.

As in the case of the wave equation, in order to show an observability inequality with internal
observation for (2.4), first we show a boundary observability inequality for this system. The
result is as follows.

Theorem 2.3. If we take T > 2R(xq) then, for every solution of (2./) with initial data (¢°, ¢') €
V x H, the following estimates holds:

10 < g [ (%) am (2.

Proof. Using Lemma A.1 in Appendix, with g q being the vector field m(z) = x — xy, we have:

// ( >d§] (¢/(t).m(x) // Vodedt + " //(w |V¢>|2>d:cdt

Next, multiplying (2.4); by ¢ and integrate by parts, we easily see that

@00 = / /Q o Pt - [ /Q V[2dadt.

Then, using this last identity and the fact that
' ()7 + @7 = o' 7 + ¢l vt € 0,71,
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we obtain
-1 T
'(8), mVau(t) + 2 )| +1 +|¢° ( )
(& (8), mVu(®) ) (0 )= 5 [ mo

We also have

mVu(t) + " Lu)P< Rzo)|Vo0)I? Yt € [0,T],
wich implies, by Gronwall inequality,

-1
(@ 0.m¥o+ ") |< 2R (01 + 1),

Finally, combining all the above estimates, we conclude that

(T = 2R(0)) (9" [7r + 1¢°I15/) < $O //20< )

and the result follows.

O

Concerning Theorem 2.3, it is important to mention that this result was already obtained in
[24]. Nevertheless, in this paper we go a step further and use this result in order to show the
internal observability inequality (2.5).

Now we prove a very interesting result, which says that a proof of (2.5) can be obtained if
one is able to prove a special kind of observability inequality for system (2.4).

Theorem 2.4. Assume that there exists a constant C > 0 such that, for every (¢°, ¢') € V x H,
the weak solution ¢ of (2.4) satisfies

1% + 613 < C© / / &P dadt, (2.7)
wx(0,T)

then inequality (2.5) holds for all solutions of (2.4) with initial data (¢°,¢') in H x W.

Proof. In fact, given (¢°,¢') € H x W, we take £ € V such that ¢ solution, together with some
7 € LE(), of —A¢ + V7 = ¢!, We define

Y(x,t) = /gbxs

where ¢ = ¢(z,t) is the solution of (2.4) associated to the initial data (¢°, ¢1).
Integrating system (2.4) in time, we obtain

o(t) — ¢/(0) — A / b, 5)ds + V( / a(z, 5)ds) = 0

and it follows that

t
Wz, t) — 6 — A(a, 1) + () + /0 o(z, 5)ds) = 0.
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Using the definition of &, we see that v solves the following hyperbolic system:
V' —AYp+ViGg=0 in Q,

s g o
$(0) = —&¢'(0) =¢" in Q.
Now, if inequality (2.7) is true, using energy inequality for (2.8), we have
el + 1B <c [[jopdsar (29)
wx(0,T)
The proof is then finished observing that (2.9) implies (2.5). O

3. A FIRST OBSERVABILITY INEQUALITY

In this section we prove a variant of the observability inequality (2.7), which will be useful
for our purposes in the next section. Indeed, we prove the following result.

Proposition 3.1. Assume w satisfies (2.2) and let T > 2R(xg). Then, there exists a constant
C > 0 such that, for every (¢°,¢') € V x H, the weak solution ¢ of (2.) satisfies:

rm@+W%sc[/ (16 + |6[2) dedt. (3.1)
wx(0,7)

Before proving Proposition 3.1, we first prove the following lemma.

Lemma 3.2. Let m € CY(Q)N. Then, for all reqular solutions of (2.4), the following identity
holds

(Vq, m- v¢>L2(Q) = - <Vq, ¢ : Vm>L2(Q) + <Vq, ¢(d21) m)>L2(Q)N . (32)

Proof. Let us set
8(#
d dt.
// 8152 B

Integrating by parts with respect to xy, and using the fact that ¢ =0 on X, we get

7 7 aq8 Mg
X = // 8xk<8%mk>¢dxdt //8 mkgzbdacdt—l—// o &Uk(ﬁd zdt.

We integrate by parts again the first integral, this time with respect to x;, we obtain

// mp¢" | dadt = —/ Vpo - Vmdadt.
G:Ek aml )

Hence, we conclude that

X=- // Vq¢ - Vmdadt +/ Vqo(div m)dxdt.
Q Q

Let us now prove Proposition 3.1.
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Proof of Proposition 3.1. We will use the following notation:
E(t) =1¢'(t)[7 + [le@]}, vte[0,T).

Let us consider first the case where ¢ is regular, for instance, we can take ¢° € V N H*(Q) and
ot € VN H?(Q).

Using the change of variables T = (T' — 2¢)t + Te, wich implies € < 7 < T — €, we rewrite
the inequality (2.6) in Theorem 2.3 as

ool (&)

Next, we consider a vector field h € C2(Q)" such that h-v > 0 for all z € I', h = v on I'g and
h=0o0n Q\wand let n € C?([0,T]) such that n(0) = n(T) = 0 and n(t) = 1 in (¢, T —€). We
define 0(x,t) = n(t)h(x) wich belongs to W2°°(Q) and satisfies:

O(z,t) =v(z) forall (z,t) € Iy x (6,7 —¢),
O(z,t)-v(z) >0, forall (z,t) el x(0,T),
0(z,0) =60(z,T) =0, forall z e,

O(z,t) =0 in (Q\w)x(0,T).

Then, we consider the multiplier 6 - V¢ and, as in the Lemma A.1, we obtain the following

identity for all weak solution ¢ of (2.4):
O T 00y, 09! O
O (z,t) a = (¢'(),0(x,.) - — dxdt )
[ nome(2) i = @003 ] e et (33)

/ / 00k (1612 — [V [2) dadt + / / 94 5. 9" 1.
Q 8.%‘ 8£Ck
To 6 as above we obtain:

//FO< )dZdt< / katyk()<gf> dx,

since 6(z,t) = v(z) on I'y X (¢, — €) and

=0.
0

(¢'(),0(x,.) - V()

Since § € C1(Q x (0,7T)), we have

‘// 00k 09" 9¢ dzdt‘g c// |V |2dadt.
@ 0z Oy, O wx (0,7

For the pressure, we use Remark 3.2 to see that

/ / 9 0y, 0¢' dxdt = — / / Vqo-Vodxdt+ / Vao(div 0)dzdt = (Vq, —¢ - VO + ¢(div 0)) g1 HI(Q)
Q Q ’

8.732 81,‘k
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Consequently

'// Iz (% dmdt‘q”wﬂ +Ca// (612 + |92 + |Vo[)dadt.  (3.4)
! wx (0,T)

Thus,

0
/ 00, (2 ((;’) d2<C// o 10+ 167+ 1V Ydadt + 5 Va3 -
w><

Using the fact that

||VQHJ2LI*1(Q) < CE(0),

we conclude, choosing § small enough, that

é/ /FO< > s <C’// (117 + [8]* + |V|*)dxdt.

Finally, by change of variables, we have

T—e
0 <C [ [ (0P +16P + Vo) dat (3.5)

Now let wp be a neighborhood of Ty such that QNwy C w. And we observe that the inequality
(3.5) is true for each neighborhood of Ty, the in particular for wy, that is:

T—e
E0>§0/ /(|¢!2+\¢'|2+|V¢|2)dmdt

Now we consider p € W1H°(Q), p > 0 such that
p=1in wy, and p=0 in Q\w.
We define h(z,t) € Q by h(x,t) = n(t)p?(z), where 7 is defined above. We have
h(z,t) =1 for all (z,t) € wo X (¢,T —¢),

h(z,t) =0, for all (z,t) € (Q\w)x(0,T),

h(z,0) = h(xz,T) =0, forall =€ Q,

|Vh\ € L=(Q).
Multiplying both sides of ( 4)1 by h¢ and integrate by parts in @), we obtain

//Qh¢-qﬁ”dxdt—//th{).Agbdxdt—l—//thq.d)dmdt:0'
/oT/gzd/h‘bdxdt: - /0 ' /Q hl¢/|*dt — /0 ' /Q W o/ dt.

For the second, since ¢ = 0 on X, we have

_//Q hA¢-¢—//QV¢V(h¢)da;dt—//Q h\V¢|2dxdt+/Qq§- (V¢ - Vh)dudt.

We have
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Consequently

//Qh’v¢|2dtdt://Qh‘qs/|2dt+//Qh/¢‘¢/dt_//Qﬁf)'(V¢'Vh)dxdt—//Qth-¢dazdt.

It is immediate that

‘//Qﬁb' (W'Vh)dfﬂdt‘é ;//Qh!quIdedt+;/Q IV:PWC[Mt

//Q h|Vé|dtdt < C//UJX(O,T)(|¢/|2+ |¢>|2)da:dt+2’//Q th-d)da:dt‘.

Next, we observe that

/ /Q hVq-gdudt = (g, 6 V) 1o 1.2@)M) 30,102 @) < 0l 310 7020)m) T ol 0,712 (v

for all 6 > 0.
Therefore,

T—e
/ / Voldads < C//X(O T)(|¢/‘2+ [61%)dedt + bl o.7:12 v
€ wo w >

which gives

Hence

BO) = C// (OT)(|¢/‘2+ [61%)dadt + dllal -1 o 7,22
wx (0,

Finally, since ]|q||§{,1( < CE(0), we obtain, for § small enough,

0,75L2(2)N)
E(0) < C// (1¢')* + |o|?) dadt. (3.6)
wx(0,T)
Using density arguments, we can prove that (3.6) holds for all weak solutions of (2.4). (I

4. INTERNAL OBSERVABILITY INEQUALITY
This section is devoted to prove inequality (2.7). Indeed, we have:

Theorem 4.1. Assume w satisfies (2.2) and let T > 2R(xo). Then, there exists a constant
C > 0 such that, for every (¢°,¢') € V x H, the weak solution ¢ of (2./) satisfies (2.7).

Proof. Let us suppose that (2.7) is not true. Then, given a natural number n, there exists an
initial data (62, ¢}) such that ¢, the solution of (2.4) corresponding to this initial data, satisfies

160113 + 1643 = nlIdL ]| 22 (wx 0.7)))-
We set

- N 1/2
K= (||¢%|‘é n |¢}l|%1> ,

and

o_ B _ o b
¢n_f? ¢n_K7 ¢n_K
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We have
1
H¢;1||%2(wx(0’T))) < n (4.1)
and
lonll¥ + onlt = 1. (4.2)
From (4.1), there exist subsequences, denoted by the same index, such that
lim inf / / ¢, |2dxdt = 0, (4.3)
n——>00 wx(0,T)
0 =@’ in V (4.4)
and
ot — ¢t in H. (4.5)

Since ¢y is the solution of (2.4) associated to the initial data (¢, ¢L), we have:

¢n, 1s bounded in L*°(0,T;V), (4.6)
¢, is bounded in L*°(0,T; H). '
Then, there exists a sebsequence ¢ such that
¢n — ¢ weak star in L*°(0,T;V), (4.7)
¢l — ¢’ weak star in L*°(0,T; H). '

From (4.7), it is not difficult to show that ¢ is the weak solution of (2.4) corresponding to the
initial data (¢, ¢!).

Next, since V' < H compactly, estimate (4.7) and the Aubin-Lions compactness theorem give
us

bn — ¢ in  L*0,T; H). (4.8)
Hence, it follows from (4.3) and 4.7 that
¢ =0 in wx(0,T) (4.9)

and ¢ is independent of ¢ in w.
Let us now consider the system

€~ A&+ Vg =0 in Q,
div&E=0 in Q,
: e nQ (4.10)

£(0) = ¢' € H,8'(0) = A € W.

Taking ¥ (x,t) = ¢°(x) +fg§(:1;, s)ds, it is not difficult to see that v solves (2.4), with (¢°, #!)
as initial data. Therefore, from the uniqueness of solutions to (2.4), we have that ¢» = ¢ and
thanks to (4.9) we have that { =0 in w x (0,7).

Let us now show that £ = 0. Applying the curl operator in (4.10), we see that v = curl £
satisfies

v —Av=0 inQ,

v=0 inw x (0,7). (4.11)
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Then, by Holmgren’s Uniqueness Theorem (see [19]), we deduce that v = 0. Therefore, there
exists a scalar function ® = ®(x,t) such that
E=VP in Q.

In view of (4.10)2, we have
AP =0 in Q.
Since £ =0 in w x (0,7, we also have
O = f(t) in wx(0,7).

and from the unique continuation for the Laplace equation, we deduce that

o= ft) in Q
Hence, we see that
£=Vd=0 in Q. (4.12)
As a consequence of (4.12), we obtain
ot = ¢ = 0. (4.13)
From (3.1), (4.8) and (4.13), we get a contradiction, and the proof is finished. O

Since we have shown that the observability inequality (2.5) holds for all solutions of (2.4), we

are able to prove the internal null controllability for the hyperbolic system with a pressure term
(2.3).

Theorem 4.2. Assume w satisfies (2.2) and let T > 2R(xg). Given (ug,u1) € V. x H, there
exists a control h € L*(w x (0,T)) such that the associated solution u of (2.3) satisfies

w(T) =4/ (T) = 0.

Moreover, there exists a positive constant C', such that the following holds
// \h?dzdt < C(||uolly + |u'|F)- (4.14)
wx(0,T)

Proof. Since the proof is similar to the one for the wave equation, we will just give a sketch of
the proof.
We consider the functional
J:-HxW —R (4.15)

given by
1
360 =5 [ JePdedt < o i >y —(@ .
2 J Jwx(0,1)

where ¢ is the solution of (2.4) corresponding to the initial data (¢", ¢1).

Using the observability inequality (2.5) and energy estimates, we can show that the functional
d is continuous, strictly convex and coercive. Therefore, the J has a unique minimizer @07 él)
Using the Euler-Lagrange equation of the functional, we conclude that é, the solution of (2.4)
associated to (¢°,¢!), is a control which drives u to zero in time 7. Inequality (4.14) then
follows from the observability inequality (2.5) and the fact that J(¢°, ¢') < 0. This finishes the
proof of Theorem 4.2.
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5. THE STOKES SYSTEM WITH REGULAR DATA

In this section we prove that the Stokes system with regular initial data is null controllable
with a cost of order e“/T. For this, we will use the Control Transmutation Method and the
results of the previous section.

In order to make things clear, we introduce two different time intervals (0,7") and (0, L) and
consider the Stokes system

Yy — Ay +Vp=ygl, inQ;:=0Qx(0,7),

divy=0 in Qy, (5.1)
y=0 on ¥ := 00 x (0,7, '
y(0) = yo in Q

and the associated hyperbolic system with a pressure term
uy — Au+Vqg=nhl, in@Q;:=Qx(0,L),
divu=20 in @,
u=70 on ¥, := 00 x (0, L), (5:2)

u(0) =yo, ¥/(0) =0 in Q
in Q x (0,7) and Q x (0, L), respectively.

We take yo € V, L > 2R(xg), Q and w as in section 2. It follows from Theorem 4.2 that
system (5.2) is null controllable with a control h € L?(w x (0, L)) satisfying (4.14).

For what follows, the following theorem will be very useful.

Theorem 5.1. There exists a positive constant o™ such that, for all o > o, there exists v > 0
having the property that, for all L > 0 and T € (0,inf(7/2,L)?], there exists a distribution
ke C(0,T);M(—L,L))) satisfying

ki = 0%k in D'((0,T) x (=L, L)),

T 0 53)
Hk”%ﬂ((o,T)X(fL,L)) < yed/T,
Proof. See [21]. O
We have:

Theorem 5.2. Assume w satisfies (2.2), yo € V and T > 0. Then, there exists a control
g € L*(w x (0,T) such that the solution y of (5.1) satisfies

y(T) =0
and

// [yPdwdt < Cye I |yo |3, (5:4)
wx(0,T)

for a constant C' > 0.
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Proof. We start the proof extending k by zero outside [0,7] x (—L, L) and extend u and h by
reflection to [—L, 0] and by zero outside [—L, L].
We set

y(t) = /k(t,s)u(s)ds
and

o(t) = / k(t, $)h(s)ds.

We must prove that (y, g) solves, together with some p, the stokes system (5.1). Indeed, the
following two properties are easy to check

divy =01in Q and y = 0 on X.
Next, taking ¢ € V', we have

< y(t), ¢ >pra)p@)=< /k(t, s)u(s)ds, p >pi(q) Q)
wich implies
<yi(t), » >p(0)p@)=< /kt(tv s)u(s)ds, p >pi(q) (@) -

Using the properties of k, we see that

< yt(t), © >p1(Q),DQ)=< /kss(t, s)u(s)ds, © >D1(Q),D(Q) -
Integrating by parts, and using the fact that u(—L) = w(L) = v/(—L) = «/(L) = 0, we obtain

< yt(t), ® >p/(Q),DQ)=< /k(t, s)uss(s)ds, © >D/(Q),D(Q)>
ie.,
<y(t), » >pr()pO)= /k(t, 5) < uss(8), © >pr(q)n) ds-

Since u is, together with some ¢, the solution of (5.2), we have

< ye(t), » >pr(Q)p)= /k(t 5) < Au(s) + hly, ¢ >pQ) Q) ds.
Therefore,
<ye(t),p >vry=< /k(t’S)AU(S)dS,SO >prQ),p@) + < /k(t» s)hluds, p >piQ) Q) -
This last identity gives
<ye(t) — Ay(t), ¢ >prq),0@)=< 9(t) 1w, ¢ >p(Q)D(0) - (5.5)
Since k is a controlled solution of the heat equation, with a Dirac mass at the origin, we conclude
that y(0) = yo and y(T") = 0.

Therefore, we have shown the existence of control g such that the solution y of (5.1), together
with some p, associated to yg is driven to rest at time T



THE COST OF NULL CONTROLLABILITY FOR THE STOKES SYSTEM 15

Let us now prove estimate (6.1). From the transmutation formula for the control g, it is
immediate that

// 9P dwdt < [1klIL2(0.2)x (— 2. 1Pl Z2(ox 07
wx(0,T)

Finally, using the properties of k and Theorem 4.2, inequality (6.1) follows.

6. THE STOKES SYSTEM WITH LESS REGULAR DATA

In this section we improve the result obtained in the previous section. We prove that we can
take less regular initial data and still have null controllability with a cost of order ¢/ In order
to show the result, we combine Theorem 5.2, energy inequalities and the smoothing effect for
the Stokes system.

The result is as follows.

Theorem 6.1. Assume w satisfies (2.2), yo € H, T > 0 and 0 < ¢ < T. Then, there exists a
control g € L*(w x (0,T) such that the solution y of (5.1) satisfies

y(T)=0
and

// ly[2dadt < eyCee e/ |yof3, (6.1)
wx(0,T)

for a constant C > 0.

Proof. Fist, we let system (5.1) evolve freely in the interval (0, €). Using the smoothing effect of
the Stokes system we have that y(e) = y. belongs to V. We also have, thanks to Theorem 5.2,
that there exists g € L?(w x (0,7 — €)) such that the associated solution y to the problem

Yyt — Ay +Vp=gx, in (0,7 —¢) xQ,

divy =0 in (0,7 —¢€) x Q, (6.2)
y=0 on (0,7 —¢€) x 09, '
y(0) = ye in
satisfies:
y(T —¢€) = 0.
Moreover,
T—e 2
| [ loPdade < crer T . (6.3)
0 w

Let us now define functions y and g by y(t +€) = y(t), g(t + €) = g(t) for 0 <t < T — e.The
functions ¥ and g are defined in (¢,7") and satisfy

Yy —Ay+Vg=gxw in(e,T) xQ,
divy =0 in (e,7) x ,
y=0 on (e, T) x 09,
y(e) = ye in Q.
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Inequality (6.3) then becomes

T
— a 2
/ / igl2dadt < Crye™™/Tly.|I2. (6.5)

Next, we set
0; if 0<t<e,
9(t) = { gt); if e<t<T.
It is not difficult to see that the solution y to (5.1), with g as a control, satisfies y(7T") = 0.
From (6.5), and the definition of g, we have the following estimate, which we call “pseudo-cost”
of the controllability:

T
a 2
/0 / ly[2dadt < Crye® /T ly.2 (6.6)

Let us now consider system (5.1) in the interval [0, €], i.e., we consider the system

—Ay+Vp=0 in (0,¢) x Q,

divy =20 in (0,€) x €,
y=0 on (0,¢€) x 09, (6.7)
y(0) = yo in Q,
with yg € H.
We make the change of variable z(t) = ef%y(t). This new function z solves
—Az+Vp= t%e_%y in (0,¢) x Q,
div z=0 in (0,¢) x Q2
) ! 6.8
z=0 on (0,€) x X, (68)
u(0) =0 in Q.

Using the fact that t%e_%y € L?(0,¢; H) and the regularity of the Stokes system, we conclude
that z € L2(0,¢; H?(Q2)) and z € L%(0,¢; H).
Multiplying (6.8) by z; and integrating by parts, we get

d 1 _a1
20 (O + 2O = 2(e u(t), 20, (69)
Integrating (6.9) from 0 to € and using Young’s inequality, we obtain

€ € 1 1 €
| a1 < ¢ [ e tuhae+5 [l

for all § > 0.
Taking § small enough, we have

|\V<C/ e (e (6.10)

and, since for e sufficiently small, we have t%e_? < et for 0 <t < €, it follows that

1 €
27 < et /0 y(0)[3dt.
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Finally, using the fact that \|y||%2(0’E;H) < €|yol%, we get from (6.10) that

2 L2
z(e)llv < ee<lyola,
and, in particular, using the fact that z(t) = ef%y(t), we conclude that

2
ly(e)Ifir < ee<lyolz- (6.11)
From (6.6) and (6.11), the result then follows. O

Remark 6.2. Since yo — yo in H, the norm of y. is not bounded in V. Hence, we can not
pass to the limit in (6.6) when e — 0.

APPENDIX A. SOME AUXILIARY LEMMAS

In what concerns the proof of Theorem 2.3, the following Lemmas are in order.

Lemma A.1. Let g = q(x) be in C1(Q)", then for every regular solution u of (2.3), the following

identity holds:
1 ([ _ ou\ L r A, Ou' Au'
3 [ aemo(G) e = @ () 2(a)Vutt)| + / | oo
// an — |Vu|?)dzdt

Op _ Ou’
q dxdt hig Al
+// 0z % oz, +// q’fa o (A1)

Proof. The proof is the same as in the case of a single wave equation, the difference is that here
see the pressure as a force term in the right-hand side. O

Lemma A.2. Letv = (v1,...,vp) the vector field of exterior normal to 9. Then, there exists
a vector field k = (k1 ..., k,) € CH(Q)" such that

ki=v; on 0 fori=1,...,n
Proof. We consider the trace bijection operator 79 : H™(Q2) — Hmfé(ﬁﬁ). Then, if v; €

Hmf%((‘)Q), there exists k; € H™(Q2) such that yok; = v;. From Sobolev’s embedding theorem,

we know that for m > 1+ 2 we have H™(2) C C''(Q) continuously, and the results follows.
(Il

Lemma A.3. Let (u°,u',h) € V x H x L?(0,T; H), then the weak solution of (2.3) satisfies:

ou\ 2
// (8> 4 < C([u'f + [l + 1011220 201 -
) 14

Proof. The proof is performed as the equivalent one for the wave equation, first showing the
result for regular solutions. Indeed, in this case we must take the vector field § in Lemma A.1
to be the vector field g(z) = = and use the fact that

8p7 8u B
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